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ONEO tracks an index of large-cap stocks from the Russell o)
1000 Index, selected and weighted by four factors (value, 6 . 7 1/1 O 5 6 . 8 1 /O
quality, small size and momentum) that are scaled by E£SG Rate Global Percentile
market cap.

Performance Data

ONEO ETF Database Category

Average
1 Month -0.13% -0.19%
3 Month 8.55% 5.99%
YTD Return 18.31% 11.64%
1 Year Return 23.58% 18.78%
3 Year Return 16.78% 10.20%
5 Year Return 11.14% 3.94%
Top 5 Holdings
Symbol Holding
AU Anglogold Ashanti PLC
ADM Archer-Daniels-Midland Company
ALL Allstate Corporation
DAL Delta Air Lines, Inc.
EXPE Expedia Group, Inc.
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ETF Database Themes

Category

Asset Class
Asset Class Size
Asset Class Style
Region (General)

Region (Specific)

All Cap Equities
Equity
Multi-Cap
Blend

North America

u.s.

FactSet Classifications

Segment
Category
Focus
Niche
Strategy

Weighting

Equity: U.S. - Large Cap
Size and Style

Large Cap

Broad-based
Multi-factor

Multi-Factor



